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Abstract :

This study aims to analyze the relation between US dollar exchange rates and gold
and oil prices from 2000 to 2022, using monthly data and statistical methods such as
regression analysis and error correction models. The results show a strong inverse
relationship between the dollar and gold, where gold prices rise as the dollar's value
decreases, and vice versa, because gold is priced in dollars. There is also an inverse
relationship between the dollar and oil prices, although it is less clear, as a stronger
dollar typically leads to lower oil prices and vice versa, with this relationship being
influenced by factors like supply and demand and geopolitical events. The
relationship between gold and oil is not constant, as they can be positively correlated
during periods of high inflation or economic crises. These relationships are affected
by monetary policies, inflation, and geopolitical events, making it essential to monitor
dollar movements and analyze economic and geopolitical factors to make better
investment decisions. The study recommends future research covering longer
periods and more complex economic models for a deeper understanding of these
relationships.

Key words: Dollar exchange rate, Gold prices, QOil prices.
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